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® - conventions for SARON & TONA vary
- rounding decimal places (dps) shown for OIS per ISDA 2006 Definitions, defaults for FRNs & Loans vary though mainly follow OIS standard

- for SONIA both 2d shift & lag in use for FRNs, mainly 5d lag for loans

- for SOFR for bonds 2 day shift becoming most common though conventions vary, and most common for loans is Term SOFR

- use Reset Type" in Calculator Advanced Options to toggle between Lookback ("Lag") and Backward Shift ("Shift") mode
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